Attachment A - Fig. 1a 

Corrected original Fig. 1 
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Attachment B - Fig. 1b 

Added Figure 



(Step I) For each security in the portfolio data, combine the 
CUSIP and par amount data with pricing data 

(Step II) For each security in the benchmark data, calculate 
the estimated portfolio market value 

I 

(Step III) Sum all of the portfolio market values to produce 
the total benchmark market value 

1 

(Step IV) Create a scaling factor to equally weight the 

equities 

i 

(Step V) Adjust the scaling factor so that sum of the scaling 
factors equal unity. 

I 

(Step VI) Adjust securities in the benchmark so that 
preselected sets of of securities receive equal weights 

I 

(Step VII) Create an adjusted weight for each security 
based on Step VI 

j 

(Step VIII) Generate a computer report listing the adjusted 
weights created by Step VII 



Fig. 1b 
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